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output = np.c_[output, talib.SMA(close)l
cols += ['SMA']

output = np.c_[output, talib.WMA(close)l
cols += ['WMA']

output = np.c_[output, talib.EMA(close)l
cols += ['EMA']
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BB EHTH(SMA: Simple Moving Average)

INEBHH TS (WMA: Weighted Moving Average)

5 BEFH (EMA: Exponential Moving Average)

2 EiE¥BH T3 (DEMA: Double Exponential Moving Average)

3 EIEMBH T (TEMA: Triple Exponential Moving Average)
=ABEBHTH(TMA: Triangular Moving Average)
Kaufman®iE/5 2 #8FH (KAMA: Kaufman Adaptive Moving Average)
MESADBFESETH (MAMA: MESA Adaptive Moving Average)
rL > ES4 >~ (Hilbert Transform — Instantaneous Trendline)
KUY P v— /8 K(Bollinger Bands)

MidPoint over period

#Z{L®E(ROC: Rate of change Percentage)
E*>% A(Momentum)
RSI: Relative Strength Index

MACD: Moving Average Convergence/Divergence
APO: Absolute Price Oscillator

PP0O: Percentage Price Oscillator

CMO: Chande Momentum Oscillator

BN hZE#R - Dominant Cycle Period
BNV REE#R - Dominant Cycle Phase
EJVAR)L R ~ Phasor Components
BNV EH - SineWave

BRIV RZEH#R - Trend vs Cycle Mode

Figure: LA v ¥ r—%
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5 20200729 1139 usdipy | 667676093 sell 01 104861 20200729 1124621 104870 001 %
3 20000729 1159 usdipy 66762421 sel 01 Toas12 2020.07.29 121937 104916 000%
) 20200729 1230 wsdipy 66772103 sel o1 104910 2020.07.29 123945 o 00
(5 202007.29 1243 usdipy| 667733078 sell 01 104921 20200729 125227 104913 5 001%
(5 20200729 130 usdipy| 667747724 sell 01 104930 202007.29 13:03:22 104925 50 000%
3 20000729 1307 usdipy 66775421 sel 01 T0a83 20200729 131629 104965 002%
B 20200729 1322 usdipy 667760285 sel o1 104933 20200729 122552 1910 0 001 %
(5 20200729 1327: usdipy| 667772102 sell 01 104945 20200729 1347247 104998 530 005%
(5 20200729 13:48: usdipy| 667792139 sell 01 104989 202007.29 13:51:12 105004 001%
O 20000729 1353 usdipy 667795674 sel 01 104396 20200729 140842 101992 0 000%
3 20200729 1414 usdipy 667819137 sel o1 105019 20200729 10:22:23 04995

(5 202007.29 1429, usdipy | 667836351 sell 01 104874 202007.29 143355 104979

5 202007.29 1439 usdipy 667845620 sell 0.1 104935 2020.07.29 145051 105.027

@ 20200729 1513 uscly| 66785674 sell | 01] 105185 || 2000072915241 105,107

() 20200729 1525 usdipy 667901719 sel 01 105087 20200729 153053 05078

(5 202007.29 1541 usdipy| 667916174 sell 01 105077 202007.29 160802 105057

[ 20200729 1623 usdipy | 667967926 104976 20200729 16:3031 105,061

[ 20200729 1637 uscipy 667559406, 105001 20200729 16:4335 105062

3 20200729 1649 usdjpy | 658006108 105022 2020.07.29 165524 05015

[ 20200729 16:56: usdjpy 668014184 105038 2020.07.29 17:00:08. 105,006

B 202007.29 17:08: usdipy| 668031000 104964 20200729 17:2025 104987

5 20200729 17:45 usdipy 668081224 104542 20200729 18:1025 105071

5 20200729 18175 usdjpy | 668129712 105085 2020.07.29 16:46:09 05029

[ 20200729 19:00. usdjpy 668173792 105070 2020.07.29 19:03:16. 105,055

5 20200729 1905 usdipy | 666176404 105038 202007.29 19:09:07 105000
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195.519 1@5.519
open high
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open high

time
2020-10-01 10:42:24 105.519 185.519
open high

10:42:24 105.519
10:42:25 105.519
open

10:42:24 1@

10:42:25 1@

10:42:26 1@ 9
open

10:42:25 105.519
10:42:26
10:42:27

10:42:25
10:42:26
10:42:27
10:42:28

10:42:26
10:42:27
10:42:28
10:42:29
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